RO E G R R R R EE

2015 4

—
N
l—a

532

=R

201549 A 30 H

HEBEN: BN UVEESEEHEGRAA
HEFREN: PEHEBRBITRGARAA
WEXEHHEE: 20154£ 10 H 27 H



§1 EEHRR

Fe G PN B S N SRR & TR B RG2S IR B R
FERTEC YRR S R M R S B AR AR AN PO ST

FGIEE N b EEBARAT IR A R A mIARIE AR G & FHE, T 2015 4F 10 A 23 HE&% /A
WA I bR SRR B A SIS NS, NN R ERC . 3R
R B H ORI .

B G T R DATRSEAE F B 5T 10 S RS P R R 7, (AR o — i B R

HEG RSN SOFARE AR RE I BRAT RS, B AEAE HH 5 e ST A7 40 B 15 A
2 e AT IR

AR I 55 BORER Z U

AR 201547 A 1 Hilg£ 9 A 30 Hik.

§2 EE&F=REN

FE & TR FR Mo Dol )i A 22
e AN 000866

5 5 Y 000866

e A (S LT R
HEAFAMH 20144 12 A 10 H
A5 JHAR B S B A 1, 064, 927, 521. 55 3

EEHEN T IO R L2, AR F KU Al

R NS BRI AR, R RAEE.

AR e R BB AR SR B 7 e B S, 38 3 220 SRmgs
WA, SREFIBEMETE . FRWBUEER . R MEBEER.
PAVEER . DL T s S T IR R, A SR B
S TS e S R AT B AR BRI, R KRB
FCE L] ARG KA H BT R A E R A A
Jiis, AN e 1 b 3 AR S AT M R DA SRS
AT ML AR SR ZE RN T s P22 SR T Al R e %
il oy SEHlE TR i R BB L . A
BT PANVEE BRI VE IR B 7 2, Bt

iR DRy TRMB ™ SRR SR, BB H 2
TRUERE G e, AR ER, REkte
AVRIE il e B o K A7 P SEE NP P I s
EHEHEME. STHECREh, FARKRA AL )
EY, H B R E SRS A, JFEE1ER Y

%2 00 k11 it




Bré B T A SRR R NEME ORI R A S . 1E
PAEEIVFATRORTHE T, AR G r] 2 g N is 1
BGIESEAR G RAT A T H N R A A AT,
RFEBRNE, EHESHRRAG KKK, DU
M SEIAS I B A5 H A

R T [ ) b 38 Bl 2 % X 80% +_ Ak [ i Fe Fiik

G
M &5 b L v 257 X 20%
AFG R HEHRE R EMELS, B TIERR%
et F G vP IR T JRURS: AN TR 23 20 1 b b, JE T
PR AL 28 R N e A e L A4
RS FITREAN 25 i TR A T 4. s AL &M 5 M
TESE.
BN MRS ER A
HEFE N Hp [ AR T I A BR A ]
§ 3 FEMEIRIFMNESIFERIN
3.1 FEME R
Bhr: NRMG
FEIA S Febn WEH (20056 7TH1IH — 20154E9 A 30 H )

1. A s ss

-132, 504, 128. 61

2. A HFIE

-675, 142, 732. 68

3. IR 25) 3 4 47y 5 A #AF) 1 -0. 6154
4. AR FE G 5P~ 1E 1, 081, 999, 616. 80
5. FARZE S B E 1.016

e LA E eI et e S AR . BB S

HAebe N (AE A SRMEZRR S ESD 40

BRAH IS 2R R A, AR A 3] SR e i _E A< 2 Fe (B AR sl at -
2. PR3 eV SHEAR A EAERA NN EEE 5 5 G A I AT, TN 2 5 Sl at k-1 248 T

a7
3.2 EEHERI
3.2.1 ARG HE S HPIAEM KR RIS RHAS LB R R
: b G bl A B v
N WHERK R | EEKE | hGithgE N B B
i B @ b k25 @) 4&an32§ﬁ4£2§ O—6 | @—®
adE=1MH -34. 83% 4. 26% -25.07% 3.31% | —-9.76% 0. 95%
300 411w




3.2.2 BEEHFAEMUNRES RIHHMEH K ERRF) KIS LS Al &
AR E i

(2014 % 12 A 10 H&E 201549 A 30 H)

Bl GO B0 T R K AR 5 R 23 b R MR B 3R 1

.
Pl S AT L
SO L L= I0

412-10
41224 g -

- - - - - - - - - ™ - ™ ™ ™ - ™ ™ ™ T 7™ 7

§4 BEAWRE
41 EE2E (BESZEND) BN

(A 3 4 [ B 4 2 BT
g N HE e
ik BE amam | menm | O ONLER L

fiit, 2001 4 7 H&E
2003 £ 7 H, fEKRH

RaIps
%Aiﬁ UE % AR 51, 2003
ZQAZ 7 HE 2003 4F 11
e F. AR EAT
sz B 945 45
g e 2003 4F 11 5 % 2006
N éHnYtbn 20143512)% e
SR R F 2 # 10 H - 14 4F £ 3 H, fELEHME
SN VPR A ) e A
e BB B U
S N
" 2006 4+ 5 IS
5 [E 3R 5 A%

Pk B g HA R A
", JeE AR g
NIRRT PSS 82 il
TG 22 3 B AR

FHEE
g




%, 2008 43 H&ES
EHFE OB I H A
WEFF R B G I 54
23, 2010 FE 6 H&E
2012 4 1 HaffE4E=
Pk 5 RREVH o e g
BrEeREeLH,
2012 4 4 H R
BRI, 2014 4 12 H
HEC HEAT 1 5 6l vy i
) i 5 5 R IE 55 5 B
HeReaH, 2015
5 HRAEHEFE IO
3 3 AR A B g5
WHREEREEEH,

e 1L AERUH I CL LA H I DL G i it
2+ UEZFALS SGEMAT IS GIEZRAL MO N I BEAR A BRI M) BOAH ISR -
4.2 BEANR G HAAE B EEMATEH K3
AIREHIA, AREEBAET (PEANRIINMEIESRE) (R ANRICAERES R 558 4
GNE) A ISR (Rl i R R R R e A e A ) AR AR SGE A
FHOHUE . M AT T ROAR SR RE , ARIRISAE YL B 5T 0 SR U A8 B A E 2 97, E 4%
T XS R Bt E s 9k SR NIRRT, A 1R 2 e A A AR 2 4T 9
T 5T D 2R e XS M DA R ] 5 2 ) 8 < W 7 WA A, sy i ) 3 S S B IE SR 8 E
BEGAER I LI B SR BB AR T 2 e B i E S0% IOt RAMRIE DG, 2SI A
WIR NG E]) 7AW 4 BB N RSN ARG B 45 2k o

4.3 AR GE LA
4.3.1 AR G H ERRATER

ARG HIA, e B BN ST B R R R WE N A R BRI
RZ G E I B KGN REHR AT SRR RS SRS EWEE R SR0F
WEENLE], BORFTE BT B A A TERAL RN, BRVSR . AT WGP SR
REIIE IR BN AP RN, FEEE PR S A O T AP 28 55 A e
AN F N HERHIBEZESR, 8 7 AN AT A IR & Z AR R s R = . B (I
e R Mikas R DGESL AR . A ER RS T F A5 5 058 i 22 s

%5 00 k11 0T




RREI B o
4.3.2 REXGIT AT

AIREIAN, ESERANRKETAEREHES S5 AT R B 058 5 s 80
(R0 A Ty B i iR 27 2 H R AS &= 5%

AIEIAN, RIS RKINSFH LT N
4.4 $R 5 A Py G A TR SRR AL SR TR Ut
4.4.1 REH AN E SR B RIERIBES T

2015 - =ZRAE, WIHERS FERETER TR, 7 AWITFIGA T NE Nk, A5 KM
RSN [ o S AN ANE ™ R R OB 00 T 4R 232 R o EEBUR N KA, T ah g il
vy, FAURFRECN R T 3500 s, BESAEE K4 /R HES) T . (BT AR )E, BalifTs)h
B b, GUTARFEIE 55 0) In) RERER  E, [FR N T AE, SECR SN IR, E
PIOTAS KTk, B8 MIBCR AR SA I k. 8 A Thidg e shae il ik, mog EB P RIK, £
MR AE i . NRMIE. BEREK SRR T, TiaMaE RS, Lk
NG 1000 S HE, UESAkSEE RAR AT I 7 XA, g iR T Bk, 7E 3000
RMGEE R G, HZ5ELEERZTEH, KhEWRES, Wiy BT R3)#A
&, IR A R R R R 5

TERAETT I, AFEELE 6 HWIRBRZ AT B EAC 7oA, Bl 7 —E XK. H2, HTE
T AT BRI RS AL I B [B], AR AERSHREAT TG, SEETEERSEAZ . 12T
HARERESEAE BME, MRk 7 a6, Hm s KEEZE mF g8, KIE 8
AR A T kbl 741k . (HH T 850 EARRMRE T i, BRI R B 78 70 R A%

4.4.2 |EHANES KNSRI
BT AR IR, AR o5 3P B o 0% 0 K % 9-34. 83%,  [FIBAINA HL A kv 2 %

=25. 07%, FEERITEFWSULEIEAE 9. 76%.
4.5 EEAXNEREY EFTHEATWES PR ERE

WHE 9 A KA RS, FHATHBE T M. WEGF AR TERE, H Al BA A R0
Ho, SURSTHARLLEIA A, SPFEER T RCE: Hk, ZARTIZETIMREE, 588
(2 D P, SR A EF R R 5=, BT HOBE B (0 e I WSO B 7 B A K
JEE T B G IR 2 #ME LA S50, 360 A B EL R I AR A ST i . DRGSR 1173 1 AR 6k 98

%6 00 k11 0T



FEH R, HED AT B TR TR, B TR R N, BT R mat
FRERAAAE, ARV AR 195077, DI ER I PUZ= AT 15 K B AL

Zia HATRTI L, IV EERIEEIGAL, PIRAIH R G LSBT SR . @A
Wit BEAT SN R, D A RN SRR AR, ARSI R BT NI S1 3T b R A K
P IO AT REIA R B2 28 L BT REIR . BT OREESAT ML AR BT o ARRATE G 3
IEER G e, HAEEE R R, R A, EN R e 51T
WECE, AR NP A& RER

4.6 REBARETHFHABBE ST HERERY
RGN, AEEGAFEES: A TAE RGO PUFE MET =8 NS 577 EK
T LT AT

§5 BEHAEGHE

51 EHRESH=HESHMR
75 i H & G S ST (%)
1| B 876, 050, 827. 67 80. 26
Hrp KE 876, 050, 827. 67 80. 26
2 | HEEHH - _
fi] 72 AL 2 5 % - -
H: fige - -
LR SRS - -
4| mEREE - -
SRbATAE IR - _

6 | INEEHEMY - -

b KR ARSNGB AR

Ak

AT ARG E & &A1 213, 217, 245. 84 19. 53
HAh = 2,230, 671. 56 0. 20
it 1,091, 498, 745. 07 100. 00

5.2 |WEMRZIT LSRR BEAS

A
7 25 ARG GO I
TN SN NN R\ 4 - _
B | KAk 35, 781, 835. 40 331




C | gk 800, 016, 309. 42 73.94
D VAN WA NI /S W& N S L - -
NA
E | &350k - -
F | ftRAZEE - -
G | isiaf. SAmREL - -
H o | AL - -
I | B S S EAR MRS 20, 051, 791. 20 1.85
J | &Rl - -
K | ik . _
Lo | HLBTAIRS 55 AR S5k - -
M| R FEEOR R S5 20, 200, 891. 65 1.87
N IKF FREEAN A S B - -
0 R MRS  AEEEFN AR IR S - -
P HE - -
Q PR S TAE - -
R Ak AR E AR R - _
S ey - -
it 876, 050, 827. 67 80. 97
5.3 MEMRIZA AME HSEE T = HE AR /DHEF R AT T2 RE R R A4
e | mEmE | mEsR | HE 0D | AnhE co | Do
Eepl (%)

1 600290 HHRR 2,999, 950 32, 999, 450. 00 3.05
2 603308 ISR &y 1, 599, 956 29, 823, 179. 84 2. 76
3 300165 REGAX A 1, 650, 000 29, 007, 000. 00 2. 68
4 002126 Ay 1,949, 871 26, 206, 266. 24 2. 42
5 300088 KAEFHE 3, 099, 606 25, 695, 733. 74 2.37
6 600366 TWRITE 1, 600, 000 25, 456, 000. 00 2.35
7 000581 A=y 1, 149, 828 24, 410, 848. 44 2.26
8 002191 BIEi gy 1, 950, 000 24, 394, 500. 00 2.25
9 002206 HEwSIEE 2, 005, 400 24, 365, 610. 00 2.25
10 000880 LR E ML 1, 750, 000 24, 272, 500. 00 2.24

5.4 MERE WP RAGEHFE R LS
ARG ARG IRARFA I 1K -

N
/




5.5 WMEHIRIE A R E G2 & T 13#E LR/ HERF BT 1042 B 88 A 40
AIE AR WRARFFA FIFF R

5.6 R EFARIL A SRAE 2SR 7155 HLBI R/ EEFR RO +48 B SCRAIES B R 1
i

AT AR AR RS A 5™ SCRFIESR

5.7 | E ARG A RME G EES B = E B MEF R 14 5 & B 4
KREEGARE AR R STE)E .

5.8 & BRI A SMHE 5 EE B 7= 3E LB KD HEF K80 T2 BUEB K B 40
AR AR WIAR AR R A BUE.

5.9 WM& WIRAZE G MBI B HE AL Ui

5.9.1 MEHFRAE SR H WRIBH TSR HA

AR BB ARAR BT AR W1 Bt

5.9.2 AR S BRI R PR EBUOR

AR BE GRS BE AR I Bt

5.10 W EHIARAFE SR K E G 5B H

5.10.1 A E B R BR BUR

AR EE AR BT E GUYB

5.10.2 & IR AE SR B E AR MR 2 4

AR G AR E T .

5.10.3 A< 3A H 57 I B PR

AR EE AR B E GUYB

5.11 RBEHAGHRE E

5.11.1

AT 2015 4 2 10 HICE] TR OCR B A PR =) ANEE S 2 f 55k A% 27 LA
W SRR E D, PR ) R AE B G e IR ot i S I JBRAT (5 e (55, LRIESR 2 5 T e
XHEACHUBAR A IR A RN E 2 A5 7k A% 2 7 U 0T

AEEE BN Ld AR BATEE P TR, AN BRI A AR BB
BRI S BIVERE R, PR A A AN R SR A B TR A A 3 fRE SN, AR
BB I AT+ A4 IE TR B AR LA LSS (K RAT T B0 W P8 1) 7 5 R 2 B AR o G | T —
WA BIAIFEST. AT DL

%9 Ul k11 0T



5.11.2

ST BEHI AT 44 B SR H < 1 R 2 ) AR e IR SR

5.11.3 AW PRI AR
T 2R & ()
1 7 PRE 4 817, 563. 66
2 | MUCIFERTE B -
3| SIS A -
4 SRR 44, 694. 95
5 SIS H T R 1, 368, 412. 95
6 HoAth S UAGER -
7 FepEo -
8 HAth -
9 f=ann 2,230, 671.56
5.11.4 HEHRFAE AT HE BRI T 5655 HA
ARBE G A WA KA LT R B T 3 057 55
5.11.5 HEHAR AT 42 B B AR T8 32 R 1B 0L 1 Ui B
. o s — FOESZ IR | RS | e
F5 J AR % S A2 R A ME GE) | e (6 T B2 PR AR 50 15 B
1 002191 BIES g 24, 394, 500. 00 2.25 HOKH I
§ 6 FFHAREZEEMHED)
BT Ay

T S5 <y UL A0

1,297, 138, 168. 36

5 ST ] i < R DA £ 0

292, 994, 370. 13

0 - 77 3 1) e < A D [ 473

525, 205, 016. 94

575 T )2 SR 5 BB B (AR B~

HAD

T S AR L <y U A0

1, 064, 927, 521. 55

TE: SRS PR NAD R S R B 3 05 e e A A

10 W k1

=




§7 ZEBEANBHBRERERREZESEN
71 & EFEAFHAESHIRFFIL

BANL: Ay
W %WEEA%@M$%AH% 247, 035. 57
st HA S IE) SN/ HR I S 4 -
W %W*&ﬁ%ﬂﬁh@ -
ﬁ%%%%%ﬁkhﬁ%ﬁ%éﬁﬁ 247, 035. 57
s TR B FOAIE S 00400 5 3 4 4
0. 02
AL o

7.2 ZE&EENBHERRERREAR ST 5 WA
At Ik e BRI H [ R e B A I

§8 ZFEXFER
8.1 ZENXMHFHER

o [ IE M S I S ST R S

e 2Ol R I SR AR R R R e R S A R
e Y e ) 32 SR T UE S AR O R A 5 U W 4
Mg D e )3 I SR SR SRR R R AR T

WSS BARAAE . BRI 2 =] TR
&

i
B B B B
i
O
>

Fe N A Y A LR 45 E AT BRI S B A

B FEE Nk 55 SRS LA A E P
8.2 T =

DA B SO T IR S E A R SFEE NP A & 80 A 5 .
8.3 ARA X

BeoE A LoEd B M, BB RS HER . FEE IS %
Tof s JIAMI AN 28 75

RNV S F AR A
2015 4 10 A 27 H
011 o3t

=



	§1 重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	(2014年12月10日至2015年9月30日)


	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和业绩表现说明
	4.5 管理人对宏观经济、证券市场及行业走势的简要展望
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 报告期末按公允价值占基金资产净值比例大小排序的前十名股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 备查文件目录
	8.1 备查文件目录
	8.2 存放地点
	8.3 查阅方式


